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Research Seminar BBLS Banking & Finance 

Organised by the Department of Banking and Finance 

Profs. C. Basten, S. Battiston, M. Chesney, E. W. Farkas, M. Habib, Th. Hens, P. Koch Medina,  

F. Kübler, M. Leippold, C. Munari, A. Nikeghbali, K. G. Nyborg, S. Ongena, P. Östberg, 

M. Paolella, J. Ch. Rochet, C. Tanner, A. Wagner, S. Zeisberger 

Spring Term 2022 

Monday, 12:15-13:00  

Date Speaker Topic 

21.02.  Alejandra Salazar  Sovereign CDS co-movements 

28.02.  Christoph Basten  

Deposit Pricing with Cross-Selling Considerations. A 

New Micro Foundation for the Deposit Channel of 

Monetary Policy 

07.03.  Luzius Meisser Frankencoin 

14.03.  Jan Toczynski  Fintech data research – investment and consumption 

21.03.  Adrian Fuhrer  
Uncertainty in the Black-Litterman Model: Empirical 

Estimation of the Equilibrium 

24.03. 

Special Seminar, Time: 12.15-13.15 
Speaker: Ye Li, Ohio State University 

Topic: Bank Credit and Money Creation on Payment Networks: A Structural Analysis of 

Externalities and Key Players 

28.03.  Yanjie Wang  
The Role of Political Connection in the Transmission of 

Monetary Policy 

04.04.  Daniel Grosshans  Recovery with Ordinal Preference Constraints 

11.04.  Valentyn Khmarskyi  
Time series relationship among risk, return and 

aggregate characteristics 

02.05.  NO SEMINAR  

09.05.  Benjamin Schneider  The price of money and liquidity constraints 

12.05.  Special Seminar, Time: 12.15-13.00 

Speaker: Eleonora Sfrappini, IWH Halle 

Topic: Completing the European Banking Union: Capital cost consequences for credit 

providers and corporate borrowers 

16.05.  Soros Chitsipiranich  Momentum Without Crashes 

23.05.  Emanuela Benincasa  
How Do Firms Cope with Losses from Extreme Weather 

Events? 

30.05.  Reto Rey 
Lender of First Resort: Discouraged SME and 

Relationship Lending 
 


